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Annex A in relation to subsection 2.6 of the contract specifications:
Produkt-ID Country Contract size Term minimum
(month) Price alteration
Options on Dow Jones EURO STOXX® 50 Index Components (EUR)
[..]
Produkt-ID Country Contract size Term minimum
(month) Price alteration
Options on SMI®-Components (CHF)
[..]
Produkt-ID Country Contract size Term minimum
(month) Price alteration
Other Stock Options (EUR)
Accor ACR FR 100 60 0.01
Actelion* ATLN CH 10 24 0.01]
Adidas ADS DE 100 24 0.01
AGF AGF FR 100 60 0.01
Aixtron AIX DE 100 12 0.01
Akzo Nobel AKU NL 100 60 0.01
Altana ALT DE 100 24 0.01
ASML ASM NL 100 60 0.01
Autostrade AOP5 IT 500 24 0.0005
Banca Intesa IES5 IT 1.000 24 0.0005
Beiersdorf BEI DE 10 12 0.01
BMW BMW DE 100 24 0.01
Bouygues BYG FR 100 60 0.01
Buhrmann KNP NL 100 60 0.01
Cap Gemini CGM FR 100 60 0.01
Casino Guichard CAJ FR 100 60 0.01
Celesio CLS DE 100 12 0,01
Cisco Systems CIS us 100 12 0.01
Citigroup TRV us 100 12 0.01
Commerzbank CBK DE 100 24 0.01
Continental CON DE 100 24 0.01
Converium Holding* CHRN CH 100 24 0.01]
Depfa DEP IE 100 12 0.01
Deutsche Borse DB1 DE 100 24 0.01
Deutsche Post DPW DE 100 24 0.01
Deutsche Postbank DPB DE 100 12 0.01
Dexia DXB BE 100 60 0.01
DSM DSM NL 100 60 0.01
EADS EAD NL 100 60 0.01
Elisa Communications EIA FI 100 12 0.01
Electricite de France E2F FR 100 60 0.01
Elsevier ELV NL 100 60 0.01
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EMC EMP us 100 12 0.01
Epcos EPC DE 100 24 0.01
Fiat FIA5 IT 500 24 0.0005
Fortum FOT Fl 100 12 0,01
Fresenius Medical Care FME DE 100 24 0.01
Gaz de France GZF FR 100 60 0.01
Geberit* GEBN CH 10 24 0.01]
General Electric GEC UsS 100 12 0.01
Getronics GTO NL 100 60 0.01
Hagemeyer HMY NL 100 60 0.01
Hannover Riickversicherung HNR1 DE 100 12 0,01
Heineken HNK NL 100 60 0.01
Henkel HEN3 DE 100 24 0.01
Hypo Real Estate HRX DE 100 12 0.01
HypoVereinsbank HVM DE 100 12 0.01
IBM IBM us 100 12 0.01
Infineon IFX DE 100 60 0.01
Intel INL us 100 12 0.01
Karstadt Quelle KAR DE 100 24 0.01
KPN KPN NL 100 60 0.01
Linde LIN DE 100 24 0.01
Logitech* LOGN CH 100 24 0.01]
Lufthansa LHA DE 100 24 0.01
MAN MAN DE 100 24 0.01
Mediaset MDS5 IT 1,000 24 0.0005
Merck MRK DE 100 12 0,01
Metro MEO DE 100 24 0.01
Microsoft MSF us 100 12 0.01
MLP MLP DE 100 24 0.01
Mobilcom MOB DE 100 12 0.01
Neste QOil Corporation NEF Fl 100 12 0,01
Numico NUT NL 100 60 0.01
Oracle ORC Us 100 12 0.01
Pinault-Printemps PPX FR 100 60 0.01
Porsche POR3 DE 10 24 0.01
Puma PUM DE 10 12 0.01
Qiagen QIA NL 100 12 0.01
Royal Dutch ROY NL 100 60 0,01
Sampo SMPA Fl 100 12 0.01
SBM Offshore N.V. SBMO NL 100 60 0.01
Schering SCH DE 100 24 0.01
Schneider Electric SND FR 100 60 0.01
Sodexho Alliance SJ7 FR 100 60 0.01
STMicroelectronics SGM NL 100 60 0.01
Stora Enso ENUR Fl 100 12 0.01
Sulzer* SUN CH 10 24 0.01
Sun SSsY us 100 12 0.01
Telecom Italia RNC TQRR IT 1,000 24 0,0005
TeliaSonera TLSN SE 500 12 0.01
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TF1 FSE FR 100 60 0.01
Thalés CSF FR 100 60 0.01
Thomson TNM FR 100 60 0.01
ThyssenKrupp TKA DE 100 24 0.01
Tieto Enator TTEB FI 100 12 0.01
Time Warner AOL us 100 12 0.01
T-Online TOI DE 100 24 0.01
TUI TUI DE 100 24 0.01
UPM-Kymmene RPL FI 100 12 0.01
Van der Moolen VMH NL 100 60 0.01
Vedior VED NL 100 60 0.01
Veolia Environnement VWD FR 100 60 0.01
Vinci SQu FR 100 60 0.01
VNU VNU NL 100 60 0.01
VW VOW DE 100 24 0.01
Wolters Kluwer WOS NL 100 60 0.01

* Sulzer-quoted in CHF.
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