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Attachment 1 to Eurex circular 057/20 

 

 

Futures tick on instrument type 
basis 

Smallest price change 
(tick) 

Tick value 

 Old New Old New 
FDAX 
Simple instruments 
Outright contracts 0.5 1.0 EUR 12.50 EUR 25 
Complex instruments 
Standardised futures strategies 
(Futures calendar spreads) 

0.5 0.5 EUR 12.50 EUR 12.50 

FDXM 
Simple instruments 
Outright contracts 1.0 1.0 EUR 5 EUR 5 
Complex instruments  
Standardised futures strategies 
(Futures calendar spreads) 

1.0 0.5 EUR 5 EUR 2.50 

FESB 
Simple instruments 
Outright contracts 0.1 0.05 EUR 5 EUR 2.50 
Complex instruments 
Standardised futures strategies 
(Futures calendar spreads) 

0.02 0.02 EUR 1 EUR 1 

FSTB 
Simple instruments 
Outright contracts 0.1 0.05 EUR 5 EUR 2.50 
Complex instruments 
Standardised futures strategies 
(Futures calendar spreads) 

0.02 0.02 EUR 1 EUR 1 

 


